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Sl I 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 | 0.040 52
X T
LA 2
S5 A | 0025 | 0025 | 0.025 | 0025 | 0.025 | 0025 | 0.025 | 0.025 | 0.025 | 0.025 | 0.025 | 0.025
LT
A 0.665 | 0.415 | 1.165 | 0.665 | 0.165 | 0.195 | 0.415 | 0.345 | 0.765 | 0.465 | 0.665 | 0.415
o
J|EHHI 2 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 | 0.012 mi&
EEHE
He 0.677 | 0427 | 1.177 | 0.677 | 0.177 | 0.207 | 0.427 | 0.357 | 0.777 | 0.477 | 0.677 | 0.427
SERY 3E+| 1.010 | 0640 | 1.390 | 0.900 - - - - - - - -
g4
EHSHE
Hg WEX | 1357 | 1.107 | 1.857 | 1.357 | 0.857 | 0.887 | 1.107 | 1.037 | 1.457 | 1.157 | 1.357 | 1.107
HEER4 4
g 1g)
= A=
z20YHE | - - - - - - - - - - ot A

=
* SE=-H SAXNSUHA EE2 SXE St ENA, 2tk e SIHHZ0 0 FXHAIEQ
2t B8 »ZH0 ol Puces B+ 2 HE2 SHH(ES L JIEH HESS ZEHXIL ZAl, HOHAHNHIS, Xt
S0l CHEH OIXF S2 M0l S SIHHET S 0l EXAES BHR =XHAHN JI=otH OS89 2 HISSHZ(EF A
SAZA: A 0.70%, BF C =U5AH: A 1.20%, TF | =945 H 0.25%)8 =ote &2, =& HE2 &
SN E+Z22H SHEAHL E2 JESNEAIH FEE AE H2HC2 WEotASLICH
= 1) JIet HIE0lgt |ItE2A OHOHOHHIZ S 0l SXAENA I4F-pExoz XEHe HIS(E2dHE ¥ sstlE
M2 0l EXtaEe] A JHHEO JIEHIES S48 HIE2 FEIZ AESHA20, X HES &01E &= ASUIC
F2) E2= - HIE HIE2 0l EXNMENN XEEsE 242 JIEHHIES 460 MEELIT
=3) 84 EE+-HE HIE2 0 SXNMUENAM XEE= 22 JIEHIE0 0 SXAE0 SXictes OIS HEQ 242
JIEHHIES E&G AEE HYLICH 0 SXMAENAN FXcts IS HEONA 2Uct=s & 2 - HIE2 2 A 0.68% (LEX
HE 28824 o 0.65% Z&)YLICH JIE HIS & MSEAHHES HE2 2d JAHAC HIES FEIZ MBS, A
gy S22+ -HIE HE2 401g = AsLITL
=4) ZANHHIBE 0l EXAIES 2E JIADIZS £XE JIELZ HEGIH, Y HsE = UASLICL
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Al 3 R AREAIT AT L 847 Fol B AR
1. 83
0f EXAES] HENEE AR ZA0 28 HE0N 28 I3 AHIIE & FEFAI|20 &8 s HIE
et HEEUH, = MEHMEN ol AS2AIE 2e 2 2A2A2 U3 2Lt
J|2+ S| HZALR Q! ZTAtl A

X 10 21(2018.01.01~2018.12.31) A g el eSS

X 11 21(2019.01.01~2019.12.31) A g el ESPS

X 12 21(2020.01.01~2020.12.31) A gel ZASIA EAEA
Jbh QYNFEE

(SH2 - /)
QUNEEE H 12 7| A 11 7] Al 10 7|
2020.1.1-2020.12.31 2019.1.1-2019.12.31 2018.1.1-2018.12.31

| &AL 576,636,567,437 529,052,551,876 503,940,498,457

sd 545,876,884,607 505,580,276,153 497,095,426,734

oa % oxa 30,759,682,830 23,472,275,723 6,845,071,723
Il. 7|EFRFAL 6,671,991,201 2,579,202,187 8,532,165,589
NN 583,308,558,638 531,631,754,063 512,472,664,046
Il. 7|EFE XY 11,705,818,464 5,587,560,709 5,469,203,599
SEHEA 11,705,818,464 5,587,560,709 5,469,203,599
L A& 464,229,969,475 425,584,335,734 462,266,227,024
. =dxda 2,946,444,338 -8,843,519,324 -64,970,541,870
n. oAz 104,426,326,361 109,303,376,944 109,707,775,293
NCEY 571,602,740,174 526,044,193,354 507,003,460,447
. 2859 8,031,495,283 68,861,027,940 -34,313,563,028

O|Rb=2] 105,783,676 202,528,891 157,659,264

O OH /% 71K QI () 7,925,711,607 68,658,499,049 -34,471,222,292
. 28H|& 4,065,026,542 4,294,884,419 6,201,569,341

S| ALE 2 4,002,207,579 4,245,480,246 6,133,332,304

7|EtH| & 62,818,963 49,404,173 68,237,037
n. g71 =0/ 3,966,468,741 64,566,143,521 -40,515,132,369
* Ojoj2[ & 0 0 0
* OjojE=2 0 0 0

=
.

1) WXEE

Ne g2l SHOIXN SAlE ZAI21

A

i

Ol




2. (&Y 4F 2 EIEE
(SH|: eHObE} BHOHR
= =
7 frd e qX dAe S SFOf g
g 7|2t —— =1 P e
-'-l'_l_ 10K -'-I'T Z10H =AM 104 - —10H
(EXR| 24 = (ERNESD) = (EXR|24) =1 (ERRE4) =
2018.1.1-2018.12.31 352,286 352,286 50,675 59,124 242,800 282,149 160,160 129,262
ZFA [2019.1.1-2019.12.31 160,160 160,160 112,251 132,958 141,852 168,812 130,559 124,306
2020.1.1-2020.12.31 130,559 130,559 255,874 294,444 213,460 249,871 172,973 175,132
2018.1.1-2018.12.31 33,381 33,381 7,547 8,876 25,589 29,932 15,339 12,326
ZFAe [2019.1.1-2019.12.31 15,339 15,339 24,281 29,056 19,110 23,027 20,510 21,367
2020.1.1-2020.12.31 20,510 20,510 29,796 36,024 27,335 32,217 22,971 24,317
2018.1.1-2018.12.31 294,165 294,165 47,485 54,391 221,346 251,087 120,305 97,469
EZFC  [2019.1.1-2019.12.31 120,305 120,305 66,527 76,754 91,841 106,541 94,990 90,517
2020.1.1-2020.12.31 94,990 94,990 51,845 58,731 64,480 73,699 82,355 80,022
2018.1.1-2018.12.31 25,568 25,568 9,376 10,880 18,414 21,362 16,530 15,086
ZFCe ([2019.1.1-2019.12.31 16,530 16,530 25,527 30,191 19,343 22,932 22,714 23,788
2020.1.1-2020.12.31 22,714 22,714 30,265 35,339 22,700 26,420 30,279 31,632
2018.1.1-2018.12.31 12,521 12,521 8,059 9,754 16,938 20,223 3,642 2,052
E/FCw [2019.1.1-2019.12.31 3,642 3,642 2,472 3,023 2,737 3,280 3,378 3,385
2020.1.1-2020.12.31 3,378 3,378 8,226 10,157 2,607 3,055 8,997 10,480
2018.1.1-2018.12.31 2,053 2,053 400 477 1,773 2,088 679 441
ZF1  [2019.1.1-2019.12.31 679 679 12 14 687 803 5 5
2020.1.1-2020.12.31 5 5 5 6 0 0 10 11
2018.1.1-2018.12.31 4,839 4,839 1,265 1,484 3,530 4,117 2,575 2,206
EF/S [2019.1.1-2019.12.31 2,575 2,575 2,479 2,933 1,952 2,347 3,101 3,161
2020.1.1-2020.12.31 3,101 3,101 2,606 3,012 3,846 4,504 1,862 1,609
2018.1.1-2018.12.31 2,559 2,559 1,067 1,255 1,400 1,639 2,226 2,175
Z&{sP [2019.1.1-2019.12.31 2,226 2,226 887 1,061 925 1,112 2,187 2,175
2020.1.1-2020.12.31 2,187 2,187 1,106 1,305 1,532 1,803 1,761 1,689
2018.1.1-2018.12.31 92,572 92,572 18,751 21,752 34,527 39,885 76,796 74,439
ZFCP [2019.1.1-2019.12.31 76,796 76,796 18,093 21,407 22,783 26,909 72,107 71,295
2020.1.1-2020.12.31 72,107 72,107 16,088 18,539 22,373 25,739 65,821 64,907
2018.1.1-2018.12.31 63,237 63,237 28,957 35,855 39,633 48,805 52,560 50,287
S/ C-P2 |2019.1.1-2019.12.31 52,560 52,560 18,482 23,190 15,927 20,032 55,115 55,718
2020.1.1-2020.12.31 55,115 55,115 17,652 22,048 23,556 28,340 49,211 48,822
2018.1.1-2018.12.31 3,789 3,789 3,286 3,291 3,047 3,036 4,028 4,044
&7 Ce-P [2019.1.1-2019.12.31 4,028 4,028 8,365 8,591 4,105 4,201 8,288 8,418
2020.1.1-2020.12.31 8,288 8,288 12,474 12,469 10,470 10,416 10,292 10,341
2018.1.1-2018.12.31 4,511 4,511 9,144 9,180 6,228 6,183 7,427 7,508
& Ce-P2 [2019.1.1-2019.12.31 7,427 7,427 11,625 11,882 6,421 6,590 12,632 12,719
2020.1.1-2020.12.31 12,632 12,632 24,503 24,824 19,436 19,241 17,698 18,215
3. EENIF Y 224F (HE I|E)
OS2 EXNAEE2 0 SEARRES M) SnE UEE & 0o 2EHUE S&ot= 22 OotgLIth 0l &
KHAIER Ol EXrA 0t 22 E AME HWE2 st=228F A8 sl (www.kofia.or.kr) 8 XtS AIAOIE O HIAIE
NUHEHE, =2AAHMN S EFXE0HAIDl HHELICH
CEHZ S U AT SOS( 2 FEE RLIFELR A4FE 2ASZAH 4H SXNAR 428
2 3N UE £+ U2z B Z EQIGHAHOF SLICH
Il HEZ A8 (MA JIE, %)
o2t ESEE 2)i=) 7 e s =g o)%
(2020.01.01~ (2019.01.01~ (2018.01.01~ (2016.01.01~ (28~
2020.12.31) 2020.12.31) 2020.12.31) 2020.12.31) 2020.12.31)
STHAEH(A A -0.27 6.09 1.81 5.06 7.36
S5 A -0.19 6.20 1.92 5.21 7.56
5% C -0.70 5.66 1.41 4.68 7.03




=5 | 0.30 6.68 2.39 5.70 8.07
=5 C-P -0.29 6.09 1.82 5.10 3.58
=5 A-e 0.07 6.46 2.18 5.47 3.45
=5 C-e -0.19 6.20 1.92 5.21 3.19
ES= 0.07 6.46 2.18 5.47 3.46
58 S-P 0.14 6.54 2.25 5.54 3.52
58 C-w 0.33 6.73 2.43 4.75
58 C-P2 -0.19 6.19 1.92 5.70
53 Ce-P 0.02 6.41 2.12 2.05
5 Ce-P2 0.07 6.46 2.18 2.06
Hl m X| o= 3.63 8.43 4.54 7.45 8.98
= E WS4 19.49 13.87 11.45 9.42 7.27
* Hl 1 X %=: Bloomberg Barclays Global High Yield Bond Index (USD hedged)
F1) X2 #=2A80es 884 S SEMHEN 2lids 24 ¢ BFH G X &L AUASLIC
F2) HER AE2 Y JI2 S9 SHfAES JlotERYAO=Z ﬁl&@ Aoz oHYdlZt sete H7 =+
AES LIEtHE =XILICH
F3) 43Y 0|F £24EQ HEL 2 S/EZ HdFHAIF0 US £ UJ| 89| HX HE = AsU
F4) =28 HsH2 Y JI2t S FEEXNIFO HEAME F2ALAEQ EFHIALIC
™ ol E(%)
mAB 2EE 149 S EXMEHA-HTED)
10.00 343 898
.00 745 T7.36
) 6.09
6.00 ] 5.06
363
4.00
2.00 :
.00 -0.27
=14 22 =3 #2519 47L o=
F1) HEZSUE ddEZ=s ZE S8 =4S AHS S5l 285t & (BHNE JIECZ HMstASLIT
L, " 28 0| (MAE JIE, %)
J|2¢ A2 19Xt X2 25Xt X2 39Xt X2 43Xt X2 5EHA}
(2020.01.01~ (2019.01.01~ (2018.01.01~ (2017.01.01~ (2016.01.01~
2020.12.31) 2019.12.31) 2018.12.31) 2017.12.31) 2016.12.31)
SEXHAEH(E ) -0.27 12.86 -6.26 5.44 15.06
5 A -0.19 12.99 -6.12 5.59 15.30
&5 C -0.70 12.43 -6.60 5.07 14.73
S 0.30 13.47 -5.68 6.09 15.83
&8 C-P -0.29 12.88 -6.22 5.49 15.19
=3 A-e 0.07 13.27 -5.89 5.86 15.58
E5F C-e -0.19 12.99 -6.13 5.59 15.30
=5 S 0.07 13.27 -5.89 5.86 15.58
&5 S-P 0.14 13.34 -5.82 5.93 15.66




&% Cw 0.33 13.55 -5.65 6.12

E5% C-P2 -0.19 12.99 -6.13 5.59

&= Ce-P 0.02 13.21 -5.94

E5F Ce-P2 0.07 13.27 -5.89

Bl 1w X == 3.63 13.45 -2.82 8.44 15.59

* H| 1 X| ==: Bloomberg Barclays Global High Yield Bond Index (USD hedged)

=1) HIBX 2

F2) HEY HolES

We +=x1Ll

F3) 919 +o82 o
= A
=

g =28 JIN

Ct.
'.

t

=
(=R

ol o0

of £9B0=s 2824 S SNHASH U B4 L HISO YSEX LASLICH
L

s 2 1 HLAE2 FAJ|ASe 0] FXAE =4 E2

|2te

J
AsLICH

A =

EEI=NCE

[y

FE2 2201 E A0l JIME J12+0 01€6te 8<%

S

o

Lt

m

t

ol
-

HEE $AE(%)
mAE ZEE 140 23 ERMSMA-MVEE) - BEIS
20.00
15.06 15.58
15.00 1286 1343
10.00
500 263
0.00
027
-5.00 -282
-10.00 -6.26
E 1A} HZ2EHX H23EXt & ZaEH Xt H|ZsE A
F) g RE EE DE SF +=2ASHE SEol 288ots EXANE(HMNE JIEL2 &EM6IASLICH

Ch. ZESEXI|IR9 IHatad S
(2020.12.31. & T/ Sl SOt %)
soy 2m _ EXSH THYAE asy ESxpA E:IEH% s | s
A | ME | o |DuExsE| Y | = MExpA 7t [ OS
52 g 0 0 0 0 0 6,666 0 0 0| 30,765 0 37,431
(0.00)] (0.00) (0.00) (0.00)] (000) (114)] (000)[ (0.00) (000)[ (527) (0.00) (642)
0|2 oy 0 0 0 545,877 0 0 0 0 0 0 0| 545877
(0.00)[ (0.00) (0.00) (9358)] (0.00)f (000) (000) (000) (000) (000) (000) (9358)
S 0 0 0 545,877 0 6,666 0 0 0| 30,766 0| 583309
(0.00)[ (0.00) (0.00) (9358)] (000) (1.14) (000)[ (0.00) (000)[ (527) (0.00) (100.00)

=0 ) Us
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